2018 5us3/06 sua — ISSN 2543-3490 &3Lasdy! hoeisd! Uoes

£

2015-1990 ¢ 5580 JMA Jihal) b galaiy) salll o hpaal) ki) i

The impact of banking development on economic growth in Algeria during the period from 1990-2015

2 *1
JLAfJ\-&-;L“;v" E;M\;

medjahedkenza@gmail.com (A — Olaeli —Olaels dasl> !
Simohammed_k@yahoofr «(sky- cibsd cxom cibyf cpe skl s

2019/01/12 : 51 gy 2018/09/01 simrt o s 2017/06/01 a5kt gyt

2015 1) 1990 .o sozald a0 IS (soleas¥) bladl Jo i) Sold all ablogll 5T assle 1) awldll sds (Y 0 308 : jasthe
2o 3 e (el jpladly AIW ALl 2lze Slage plisuzal &y ¢ 2uhll 235 03 GMM 2a b plisunl & Oabl s oy ¢
P sl gyest 1 aplnd) Sl Jsol goast 5 Yl 21 W) o 2SS oY1 psa2 s MTM2 ¢ ol ol ) gial
sl e ol 2 O ) Al ) Sl o, L ol i QU1 ) g sy ¢ g5 el ol g
: eV AU Jaee e o Rl Ve
GMM b ¢ @slas¥l godl ¢ 3pall jsbdl) : pliall LIS

JEL i |

i Abstract: The impact of banking development on economic growth in Algeria during the period
: 1990-2015.The target of this study is to investigate the impact of financial intermediation by banks
i on economic growth in Algeria during the period 1990-2015, to achieve this goal GMM method is
i used to estimate the model, and indicators of financial intermediation there are credits to private :
: sector ,the total saving ,M1 and M2 as ratio from GDP, the ratio of commercial bank assets to the :
: sum of commercial bank assets and central bank assets, and growth rate of GDP as proxy of
i economic growth . We concluded that the indicators of banking development in general have a :
i negative impact on the economic growth in Algeria. E
i Keywords: banking development , economic growth , GMM method.
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Dependent Variable: GDPG

Method: Generalized Method of Moments

Date: 05/31/17 Time: 14:38

Sample (adjustedy: 1992 2015

Included observations: 24 after adjustments

Linear estimation with 1 weight update

[Estimation weighting matrix: HAC (Bartlett kernel, Newey-West fixed
bandwidth = 3.0000

Variable Coefficient  Std. Error t-Statistic Prob.

S 0.110036 0.069665 1.579500 0.0916
CREDIT -0.954828  0.414041 -2.306116 0.0332
IBASSET -0.052164  0.053459 -1.975762 0.0421
M1/GDP -0.381470  0.163509 -2.333027 0.0314
M2/GDP 0.673496 0.157581 4.273968 0.0005

C -10.62043  5.501364 -1.930508 0.0695

R -squared 0.644082  Mean dependent var 3.442500
IAdjusted R -squared 0.187438 S.D. dependent var 3.120549
S.E. of regression 2.812933 Sum squared resid 142.4267
Durbin-Watson stat 2.116886 J-statistic 5.577217
Instrument rank 12 Prob(J-statistic) 0.472174
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